RA ID : CR0702

Change Request
for the update of ISO 20022 financial repository items
A. Origin of the request:
A.1 Submitter:   DTC

A.2 Contact person: Steve Sloan, 972-471-5262, ssloan@dtcc.com
 A.3 Sponsors: ISITC
B. Related messages:
	Message Type 
	Name

	Core Schema- seev (SR2017)
	Extension supl (SR2017)

	CANO
	Corporate Action Notification
	seev.031.002.07
	supl.001.001.09

	CACN
	Corporate Action  Cancellation Advice 
	seev.039.002.07
	supl.006.001.06

	CANO – Eligible Balance
	Corporate Action Eligible Balance Notification
	seev.031.002.07
	supl.007.001.06

	CAPA
	Corporate Action Movement Preliminary Advice
	seev.035.002.08
	supl.009.001.05

	CACO
	Corporate Action Movement Confirmation
	seev.036.002.08
	supl.011.001.05

	CAPS
	Corporate Action Event Processing Status Advice
	seev.032.002.06
	supl.010.001.05

	CARE
	Corporate Action Movement Reversal Advice
	seev.037.002.07
	supl.025.001.01

	CAIN
	Corporate Action Instruction
	seev.033.002.07
	supl.008.001.03

	CAIS
	Corporate Action Instruction Status Advice
	seev.034.002.07
	supl.030.001.01

	CAST
	Corporate Action Instruction Statement
	seev.042.002.06
	supl.031.001.01


C. Description of the change request:
Officially register the above SupplementaryData extension schemas with the ISO 20022 Registration Authority.  DTC recognizes that some development work may result from this activity in order to bring these message extensions into compliance with ISO development standard

D. Purpose of the change:

The purpose of this request is to seek to register DTCC’s proprietary ISO 20022 extension schemas with the Registration Authority.  DTCC is seeking to officially register these schemas so that firms who currently utilize the DTCC ISO 20022 corporate action messages could officially use the extensions within their own client ISO 20022 product offering.   The extensions provided a structured means of providing DTC data that cannot be mapped within the applicable ISO 20022 standard corporate action message.    A description of the major use of the extension message qualifiers is detailed below by message category:  
Announcement Extension messages (CANO, CACN)
· Place and Name – provides xPath to the element that is being extended from the core

· Create Date and Time and last Update Date and Time of the event (publication timestamp of the message is in the BAH header)
· Whether the event is processed at DTC

· Extended Event / Sub-Event for further distinguishing the ISO CAEV code based on DTCC classification 
· DTC Option Types (e.g. FORU, FORF, FORX) for Foreign Currency Payment, Foreign Tax and Dividend Reinvestment showing Favorable / Unfavorable / Exempt option types
· Payout Type of the Cash / Securities Movement distinguishing  type of movement (e.g. capital gains, interest, dividend, premium, tax credit )

· DTC Asset Class and Asset Type of the security

· Legacy RDP Reference Number- Unique DTCC legacy reference used for matching and reconciling legacy CCF file records
· ADR / GDR Base and Ordinary Share Ratio

· Long/ Short Payment Indicator - whether the first accrual period for debt instruments is either long or short, compared to the normal accrual period of the security

· Certificate Details – Certificate Number and Called Amount

· Agent and Contact Information details – Agent ID and Address

· Agent and Contact Address fields such as Street Name, Postal Code, Town, City, Country, Telephone Number are not available in the core

· Additional Date fields

· DTC Position Capture Date for when DTC capture positions

· New York Cut-Off Date for physical securities

· Declared (Issuer) data (vs. DTC based information)
· Declared Rates (Cash, Gross, Net, Fee)

· Declared Disbursed Security ID

· Issuer Default Option

· Actual Early / Cover Protect / Protect Expiration Date and Time

· EDS (Dividend Election)  Messaging Eligibility Flag and Country Code

Lifecycle messages (CANO-E, CAPA, CACO, CAPS)

· Place and Name - provides xPath to the element that is being extended from the core

· Extended Event / Sub-Event for further distinguishing the ISO CAEV code based on DTCC classification 

· Payout Type of the Cash / Securities Movement distinguishing  type of movement (e.g. capital gains, interest, dividend, premium, tax credit )

· Breakdown of individual movement details of net core position and amount

· Adjustments – Fails, Repos, Stock Loans, Misc 

· Debit / Credit

· Payout Type

· Contra Participant Number

· Reason / Sub Reason Code

· Transaction Quantity / Amount

· Tax Adjustment Rate

· Earliest Payment Date

· Account Balance – specific DTC segregated position such as Investment Pledged and Investment Unpledged, Accepted / Unaccepted (proration related), Memo Seg, Original Balance (lottery related)
· Transaction Option Details – providing instruction  details to breakdown the pre-advice entitlement at the instruction level 

· Lottery information including Redemption ID, Lottery Sequence Number, Lottery Date

· Legacy RDP Reference Number- Unique DTCC legacy reference used for matching and reconciling legacy CCF file records to DTCC allocation files

· DTC Allocation Date and Time – Posting Date and Time

· Option Transaction information (CACO) displays core payment broken down by instruction level (CAIN) information.  
Instruction messages (CAIN)

· Beneficial Owner Details

· Number Of Accounts

· Beneficial Owner Quantity

· Tax Exempt Details

· Control Identification

· Quantity

· Wire Instruction Details

· Wire Quantity

· Bank Name and Address

· Bank Attention To and Comments

· Beneficiary Account ID and Comments

E. Urgency of the request:

This decision to register the DTCC extensions would be done for the SR2018 implementation in November 2018.  Therefore, there is some urgency to determine what issues the Registration Authority may have in order for these schemas to be registered within ISO.  

F. Business examples:
Samples of each message extension will be provided separately.  
G. SEG recommendation:
	Consider
	X
	Timing

	
	- Next yearly cycle: 2017/2018
(the change will be considered for implementation in the yearly maintenance cycle which starts in 2017 and completes with the publication of new message versions in the spring of 2018)
	

	
	- At the occasion of the next maintenance of the messages
(the change will be considered for implementation, but does not justify maintenance of the messages in its own right – will be pending until more critical change requests are received for the messages)
	

	
	- Urgent unscheduled
(the change justifies an urgent implementation outside of the normal yearly cycle)
	
	

	
	- Other timing: whenever DTC is ready to submit the extensions model to the RA for qualification and registration 
	


Comments:

	Reject
	


Reason for rejection:
CR0702_DTCC_Extensions
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